Q) KisxtirEt
KIS DAILY 2026.09.14.

PART 1 B2|30|

#1. 3 =2l F0| (EH21: %, bp) H2. 819 22| F=0| (EH21: %, bp)
Fla 09/14 HY iy HE iy FUZe 09/14 MY chy| Hg iy
Eot 2y 3.925 15 25.5 o= 2y 4610 45 38.0
=3 3y 4.020 0.0 26.0 Oj= 5Y 4769 2.4 40.5
=1 10Y 4530 1.2 26.8 oj= 10y 4962 1.0 316
=1 30 4,697 35 18.7 =9 2y 3.209 -1.9 441
CD 91D 3.160 2.0 21.0 =9 107 3.512 0.2 35.7
CP 91D 3.280 0.0 10.0 U= 10y 2.994 0.5 18.9

Call 3.100 0.0 28.0 = 10Y 1.684 0.1 23

73, 3YH S YTM (THl: %, bp)

2s =€ YTM (09/14) M ohHl (09/11)

1Y 3y 5Y 10Y 1Y 3y 5Y 10Y

S0 AAA 3.889 4.351 4.555 4.707 1.0 0.0 0.5 -1.2
cun M2/ES 3.843 4262 4532 4875 1.0 0.0 03 1.2
AAA 3.915 4360 4570 4978 1.0 0.0 03 12

AA+ 4.040 4563 4,681 5.899 1.0 0.5 03 1.2

=8M AAOD 4.043 4648 4857 6.084 1.0 0.0 03 12
AA- 4120 4733 4943 6.291 1.0 0.0 03 1.2

AAA 3.971 4.495 4631 5.041 0.5 0.0 03 12

Sl AA+ 4073 4.604 4721 5334 0.5 0.0 03 1.2
AAO 4.099 4639 4789 5.673 0.5 0.0 03 -12

AA- 4137 4,683 4.890 6.039 0.5 0.0 03 1.2

H4. Ay G A=y = (EH2l: %, bp)
2s =Y AT E (09/14) Y CHH| (09/11)
- 1Y 3y 5Y 10Y 1Y 3Y 5Y 10Y
E=xy AAA 0.529 0.331 0.285 0.177 0.5 0.0 0.2 0.0
MNF/EF 0.483 0.242 0.262 0.345 0.5 0.0 0.0 0.0
28y
AAA 0.555 0.340 0.300 0.448 0.5 0.0 0.0 0.0
AA+ 0.680 0.543 0.411 1.369 0.5 0.5 0.0 0.0
=8 AAO 0.683 0.628 0.587 1.554 0.5 0.0 0.0 0.0
AA- 0.760 0.713 0.673 1.761 0.5 0.0 0.0 0.0
AAA 0.611 0.475 0.361 0.511 0.0 0.0 0.0 0.0
N AA+ 0.713 0.584 0.451 0.804 0.0 0.0 0.0 0.0
B ALY
AAO 0.739 0.619 0.519 1.143 0.0 0.0 0.0 0.0
AA- 0.777 0.663 0.620 1.509 0.0 0.0 0.0 0.0




#5. CD/CP YTM

- = YTM (09/14) H hH]| (09/11)
TE 7D ™ 3M 6M 1Y 7D ™ 3M 6M 1Y
AAA 3.03 3.08 3.16 3.28 334 0.0 0.0 2.0 1.0 1.0
@ AA+ 3.07 3.13 3.20 3.37 359 0.0 0.0 2.0 1.0 1.0
A1l 31 3.20 3.28 343 354 0.0 1.0 0.0 0.0 0.0
CcP A2+ 3.21 3.30 3.40 3.57 3.66 0.0 0.0 0.0 0.0 0.0
A3+ 3.28 3.46 3.58 3.76 3.88 0.0 0.0 0.0 0.0 0.0
PART 2 2. .27|/R S

H6. ¢ 2E U9 (EH9l: %, 218)
ME =59 A 2oy 7| | oIXIX|E | FE Ul sp R ESG* | &5
E4R) | A EHH (Y 2 5)260] £0100-0914-1 2026-09-14 | 2027-09-14 1 (o]F=3 3.750 | Eoi2a 5,000
S5 | FEFEIAB03AY 2026-09-14 | 2029-09-14 3 (ofF=3 4.289 | BIE-2.0bp 1,500 S AAA
S | FRIEIAB0 2026-09-14 | 2029-09-14 3 (ofF=3 4420 | BIE+5.0bp 700 AAA
S5 | AHEASAR76 2026-09-14 | 2029-09-14 3 (ofF=3 4515 | BlE+8.0bp 1,100 AA+
SURY | ATHCHEXELE 2326-09-0]('H)03-14 2026-09-14 | 2027-09-14 1 FRN 3510 | - 1,400 AAA
2K | BA2E2026-090|(BH)1A-14 2026-09-14 | 2027-09-14 1 FRN 3.510 | - 1,400 AAA
2Ux | A4=2620]0100-0914-1M 2026-09-14 | 2027-09-14 1 FRN 3470 | - 1,200 AAA
281 | A+326410]0106-0914-2 2026-09-14 | 2028-03-14 | 15 (ofF=3 4.000 | BIE-1.5bp 1,600 AAA
28Ky | A326410/0206-0914-3 2026-09-14 | 2029-03-14 | 25 (ofF=3 4170 | 2IH-2.3bp 2,200 AAA
28] | 22/230-09-0|(H)6M-2-14 2026-09-14 | 2027-03-14 | 05 FRN 3490 | - 3,000 AAA
2K | 5L (2H)2026-090[1Y-C(HE) | 2026-09-14 | 2027-09-14 1 FRN 3.500 | - 1,800 AAA
S8 | AEIHE2305-1 2026-09-14 | 2030-03-14 | 35 (ofF=3 4507 | 2IE 1,300 AA+
8 | A37HE2305-2 2026-09-14 | 2031-06-13 | 475 (ofF=3 4578 | 2IE 300 AA+
F8M | ROI7H=597-1 2026-09-14 | 2027-12-14 | 125 (ofF=3 4592 | BIE+7.0bp 300 AA-
S8M | ROI7tE597-2 2026-09-14 | 2028-03-14 | 15 (ofF=3 4728 | 2IE+10.0bp 200 AA-
=S8M | REI7HE597-3 2026-09-14 | 2028-09-13 2 o|l& 4941 | 2IE+13.0bp 100 AA-
38X | ROZIES97-4 2026-09-14 | 2028-09-14 2 ol® 4941 | 2IH+13.0bp 1,200 AA-
F8M | ROI7tE597-5 2026-09-14 | 2029-03-14 | 25 (ofF=3 5.001 | 21 E+13.0bp 100 AA-
38X | ROZIE597-6 2026-09-14 | 2029-09-14 3 ol® 4.947 | 218 +3.0bp 600 AA-
S|AK | KB28XIZF65 2026-09-14 | 2029-09-14 3 (ofF=3 4317 | BIE-3.0bp 3,000 AAA
AR | M EERUR()20(MB-SF-53) 2026-09-14 | 2056-09-14 | 30 FRN 4800 | - 4,000 AA-

*ESG : =M (Green), AtZ|(Social), X|Hi+Z&(Governance)

F) MO S A, ABS, FEA, THEME H| Q|

7. 7| dg (T+7) (THSl: %, AY)
M E] 559 EC 271 7] | o|Xx|T E EC R ESG* S8
S | =S ER21-10(Ah 2021-09-28 | 2026-09-28 5 (o]F=3 2.047 600 S
M | Ral7tE252-1 2024-09-25 | 2026-09-28 | 2.01 (of: 3.36 900 AAO
S | =S ER21-10(Ah 2021-09-28 | 2026-09-28 5 (o]F=3 2.047 600 S

*ESG : =M (Green), AtZ|(Social), X|Hi+Z&(Governance)

F) MOfEM A, ABS, T, THEMEZ H <
S8M | Hel=7HmE261-2 2024-08-28 | 2026-09-28 | 2.08 (o]F=3 4519 700 A+
S8M | S=FAFHEE119-3 2024-11-28 | 2026-09-28 | 1.83 (o]F=3 4595 800 )




#8. MEE IY {5 AZ TOP 3 (EH9: 48l)
MIE S=3cC =9 Hep =

= %Y KR103503GG60 = 1104250-3606(= 1126-6) 65,818

= X KR103501GG62 =1103500-2906(= 1126-5) 41,192

=2k KR103502GD31 =1103250-5303(F 1123-2) 22,003

WM KR2044022G94 47| X1 %71226-09 42

M KR2001024G92 MEEAEE26-09 30

M KR2001024G84 MEEA|EE26-08 20

S+H KR356102GFC4 EX|ZFEH 2561 12,000

S+H KR354301GG97 QM A SAR276 6,300

S+H KR310212GG97 H T (Y 5 25)260| £0100-0914-1 5,900

Sk KR310103AG95 £0kDC026-1215-0910 21,900

Sk KR310101GG75 £0+03730-2807-02 5,000

Sk KR310102GG33 £0t03340-2903-03 2,200

2K KR310211GG98 4H3526410]0206-0914-3 4,500

28 KR310504AF91 7| A28 (42509 1A-19 4,500

28y KR310509GF90 7| 28 (41)25090]1.5A-25 3,600

=8 KR6030624F27 20|7tE558-2 2,600

S8 KR617414AE65 22|7t=242-3 1,200

S8 KR6032715G97 A7 E2305-1 1,200

=IPNN KR6105561G96 KBE&XIF65 4,200

=IPNN KR6105562EA5 KBE & X|F49-2 2,700

=IPNN KR6034731DCO SK309-1 1,700

) M, FRN, THYAE H| Q|

a1, 3% MEE S W (2H2l: i) a2 385 MEE SY 9| (2H2l: of2)
14,000 10,000
12,000 9,000
8,000
10,000 7,000
8,000 6,000
5,000
6,000 4,000
4,000 3,000
2,000 2,000
1,000

0 0 [
SOM Xy S S 2 I8 MM SR K|S E4xf SOk S3x 2SR SIAMKY

RHE: KISKHAHE I

AtE: KISKHEE 7}

AFIH 7

f



@ «isrr
PART 3 =2 x| HX|$

H9. FQAHAX

TE e Korernise KOBI30 KOBI120
. 3t x| =8 2| ALXH
== PNE 268.1182 265.1622 263.0969 307.9360 240.8772 255.8198
My 0.2897 04371 0.0103 0.0638 0.0125 0.0028
Yo SeolM 5.0571 7.0211 1.3686 2.2161 0.9698 1.8434
a3 YYUEFO|(HASH O34, YYHEFO|(RHET])
by b 1:40[8t
030 r 28 060 1-24
020 - Eobxf 040 - —2-3
010 + — S ALK | — 344
‘ ‘ —— 020 A ol
-010 |
-020 |
-020 |
-040
-030 |-
040 -060 1
-050 -080
-060 -1.00 -
-070 - -1.20 -
09-06 09-08 09-10 09-12 09-14 09-06 09-08 09-10 09-12 09-14
KHE: KISKAHE T} XtE: KISKHAHEZL
35, 7|tEdEMABR) agle. 7|
0.00% 0.00%
-5.00%
-10.00%
-10.00%
15.00% |t -20.00%
-20.00% -30.00%
-25.00%
-40.00%
-30.00%
-35.00% | ~0.00%
-40.00% - -60.00% -
=7t E=rdy 27|zt Az =7t E=kds =72t Az
0K w2ER| mEOHK w3 AR 140|8} m1-2d m2-3d m3-54 ms5d o4
AtZ: KISKHAHE It XtE: KISKHAHE 7L



®12. 7|F= TH7| Hetx (OHOHY : 2026/09/14)

359 ael 9/16 | 9/17 xto] 359 ael 9/16 xto] 9/17 Ao 359 a2l 9/16 Xto| 9/17 Xto| 29 22 9/16 xto] 9/17 xto]
g 3.885 | 10,050 10,051 =125-10 3.920 9,825 9,826 2126-5 3.980 9,969 9,970 =125-8 4172 9,396 9,397
3.890 | 10,049 1 10,050 1 3.925 9,824 1 9,825 1 3.985 9,968 1 9,969 1 4177 9,394 2 9,395 2
3.895 | 10,048 1 10,049 1 3.930 9,822 2 9,824 1 3.990 9,967 1 9,968 1 4182 9,392 2 9,393 2
3900 | 10,047 1 10,048 1 3.935 9,821 1 9,823 1 3.995 9,965 2 9,966 2 4187 9,390 2 9,392 1
3905 | 10,046 1 10,047 1 3.940 9,820 1 9,821 2 4.000 9,964 1 9,965 1 4192 9,389 1 9,390 2
3910 | 10,045 1 10,046 1 3.945 9,819 1 9,820 1 4.005 9,963 1 9,964 1 4197 9,387 2 9,388 2
3915 | 10,045 0 10,046 0 3.950 9,818 1 9,819 1 4010 9,962 1 9,963 1 4202 9,385 2 9,386 2
3920 | 10,044 1 10,045 1 3.955 9,817 1 9,818 1 4015 9,960 2 9,961 2 4207 9,383 2 9,385 1
o KIS 2IH 3925 | 10,043 1 10,044 1 o KIS 21 3.960 9,816 1 9,817 1 o KIS 21 4.020 9,959 1 9,960 1 o KIS 21 4212 9,382 1 9,383 2
3930 | 10,042 1 10,043 1 3.965 9,815 1 9,816 1 4025 9,958 1 9,959 1 4217 9,380 2 9,381 2
3935 | 10,041 1 10,042 1 3.970 9,814 1 9,815 1 4030 9,956 2 9,958 1 4222 9,378 2 9,379 2
3940 | 10,040 1 10,041 1 3.975 9,813 1 9,814 1 4035 9,955 1 9,956 2 4227 9,376 2 9,378 1
3945 | 10,039 1 10,040 1 3.980 9,812 1 9,813 1 4.040 9,954 1 9,955 1 4232 9,375 1 9,376 2
3950 | 10,038 1 10,040 0 3.985 9,811 1 9,812 1 4.045 9,953 1 9,954 1 4237 9,373 2 9,374 2
3955 | 10,038 0 10,039 1 3.990 9,810 1 9,811 1 4.050 9,951 2 9,952 2 4242 9,371 2 9,372 2
3960 | 10,037 1 10,038 1 3.995 9,809 1 9,810 1 4055 9,950 1 9,951 1 4247 9,369 2 9,371 1
3965 | 10,036 1 10,037 1 4.000 9,808 1 9,809 1 4.060 9,949 1 9,950 1 4252 9,368 1 9,369 2
=9 CLE 9/16 | 9/17 xto] =9 L 9/16 xto] 9/17 xto] =9 2| 9/16 xto] 9/17 xto] 359 2| 9/16 Ao 9/17 Ao
=126-3 4230 9,659 9,660 =126-9 4230 9,959 9,961 =125-11 4.480 9,164 9,165 =126-6 4.490 9,925 9,926
4235 9,657 2 9,658 2 4235 9,957 2 9,958 3 4485 9,160 4 9,161 4 4.495 9,921 4 9,922 4
4240 9,655 2 9,656 2 4240 9,955 2 9,956 2 4.490 9,157 3 9,158 3 4.500 9,917 4 9,918 4
4245 9,653 2 9,654 2 4.245 9,953 2 9,954 2 4.495 9,153 4 9,154 4 4.505 9,913 4 9,914 4
4250 9,651 2 9,652 2 4250 9,951 2 9,952 2 4.500 9,150 3 9,151 3 4510 9,909 4 9,910 4
4255 9,649 2 9,650 2 4255 9,948 3 9,950 2 4.505 9,146 4 9,147 4 4515 9,905 4 9,906 4
4260 9,647 2 9,648 2 4260 9,946 2 9,947 3 4510 9,143 3 9,144 3 4520 9,901 4 9,903 3
4265 9,645 2 9,646 2 4.265 9,944 2 9,945 2 4515 9,139 4 9,140 4 4525 9,898 3 9,899 4
o KIS 21 4270 9,643 2 9,644 2 o KIS 213 4270 9,942 2 9,943 2 o KIS 21 4520 9,136 3 9,137 3 o KIS 21 4530 9,894 4 9,895 4
4275 9,641 2 9,642 2 4275 9,940 2 9,941 2 4525 9,132 4 9,133 4 4535 9,890 4 9,891 4
4280 9,639 2 9,640 2 4280 9,937 3 9,938 3 4530 9,128 4 9,130 3 4,540 9,886 4 9,887 4
4285 9,637 2 9,638 2 4285 9,935 2 9,936 2 4535 9,125 3 9,126 4 4545 9,882 4 9,883 4
4290 9,635 2 9,636 2 4290 9,933 2 9,934 2 4540 9,121 4 9,123 3 4550 9,878 4 9,880 3
4295 9,633 2 9,635 1 4295 9,931 2 9,932 2 4545 9,118 3 9,119 4 4555 9,874 4 9,876 4
4300 9,631 2 9,633 2 4300 9,928 3 9,930 2 4550 9,114 4 9,115 4 4.560 9,871 3 9,872 4
4305 9,629 2 9,631 2 4305 9,926 2 9,927 3 4555 9,111 3 9,112 3 4565 9,867 4 9,868 4
4310 9,627 2 9,629 2 4310 9,924 2 9,925 2 4560 9,107 4 9,108 4 4570 9,863 4 9,864 4




@ stz

Ak

13, KISXHHE 7 XSS 71U A = (OHOHY : 2026/09/14)

THER| SetsA Sty O 2 xH

R R | 29 o) mrY | MY | @Y | 5% z2 )| mY | HY | wY | 5% =24 )| Y | MY | Ty | 5%

oflo]1 (2HE2tDC026-0915-0910 04 | 26-09-15 | 3.040 | 3.045 | 0.005

ool £9tDC026-0915-0910 04 | 26-09-15 | 3.040 | 3.045 | 0.005

oo 8 (2HE2tDC026-0922-0910 041 | 26-09-22 | 3.040 | 3.045 | 0.005

olo]s8 £9tDC026-0922-0910 041 | 26-09-22 | 3.040 | 3.045 | 0005

o015 (2HE2tDC026-0929-0910 0.5 26-09-29 | 3.040 | 3.045 | 0.005

o015 £9tDC026-0929-0910 05 26-09-29 | 3.040 | 3.045 | 0.005

o|o|18 £0t02800-2610-02 37 26-10-02 | 3.040 | 3.045 | 0.005

00|22 £9tDC026-1006-0910 062 | 26-10-06 | 3.045 | 3.050 | 0.005

o022 (2HEtDC026-1006-0910 0.62 | 26-10-06 | 3.045 | 3.050 | 0.005

o026 E-2 QWA H02375-2610(25-10) | 0.84 | 26-10-10 | 3.040 | 3.040 | 0.000

o029 £90tDC026-1013-0910 0.6 26-10-13 | 3.045 | 3.050 | 0.005

o029 (25 2tDC026-1013-0910 0.6 26-10-13 | 3.045 | 3.050 | 0.005

o116 £90tDC026-1020-0910 0.6 26-10-20 | 3.045 | 3.050 | 0.005

o016 (25 2tDC026-1020-0910 0.6 26-10-20 | 3.045 | 3.050 | 0.005

o113 £90tDC026-1027-0910 057 | 26-10-27 | 3.045 | 3.050 | 0.005

0113 (25 2tDC026-1027-0910 0.57 | 26-10-27 | 3.045 | 3050 | 0.005

o120 £9tDC026-1103-0910 039 | 26-11-03 | 3.045 | 3.050 | 0.005

0| 1]20 (25 2tDC026-1103-0910 039 | 26-11-03 | 3.045 | 3.050 | 0.005

o 1126 £90t02540-2611-01 0.87 | 26-11-09 | 3.045 | 3.050 | 0.005

o127 (25 2tDC026-1110-0910 0.62 | 26-11-10 | 3.045 | 3.050 | 0.005 |2|Ex{H02500-2611(25-11) 0.9 26-11-10 | 3.050 | 3.050 | 0.000

ol 1127 £9tDC026-1110-0910 0.62 | 26-11-10 | 3.045 | 3.050 | 0.005 |2|Hx{H02500-2611(25-11) 0.9 26-11-10 | 3.050 | 3.050 | 0.000

0] 2|3 (S 2tDC026-1117-0910 0.61 26-11-17 | 3.045 | 3.050 | 0.005

o213 £90tDC026-1117-0910 0.61 | 26-11-17 | 3.045 | 3.050 | 0.005

02110 £2tDC026-1124-0910 06 26-11-24 | 3.045 | 3.050 | 0.005

of21]10 (2hHEtDC026-1124-0910 0.6 26-11-24 | 3.045 | 3.050 | 0.005

o217 £2tDC026-1201-0910 0.6 26-12-01 | 3.060 | 3.060 | 0.000

o217 (2hE9tDC026-1201-0910 0.6 26-12-01 | 3.060 | 3.060 | 0.000

02|24 (2HE2tDC026-1208-0910 0.7 26-12-08 | 3.060 | 3.060 | 0.000

02|24 £9tDC026-1208-0910 0.7 26-12-08 | 3.060 | 3.060 | 0.000

0| 2]26 =101500-2612(F1116-8) 1264 | 26-12-10 | 3.050 | 3.050 | 0.000

o|2]26 =1103875-2612(2123-10) | 126 | 26-12-10 | 3.150 | 3.150 | 0.000

02126 2| HxH#H02500-2612(25-12) 04 26-12-10 | 3.050 | 3.050 | 0.000
3M 3050 | 3.055 | 0005 |3M 3150 | 3.150 | 0.000 (3M 3189 | 3.199 | 0010

of3]1 £2tDC026-1215-0910 0 26-12-15 | 0.000 | 3.050 | 3.050

(Lmy
“J




@ «isriEy

03119 E-2 £0t02700-2701-02 44 27-01-02 | 3.050 | 3.065 | 0015
0| 3]26 EA £0t02550-2701-01 0.89 | 27-01-09 | 3.050 | 3.065 | 0015
0| 3]27 U+1 2| ExH#02750-2701(26-1) 13 27-01-10 | 3.050 | 3.055 | 0.005
0| 4|27 9 B H02750-2702(26-2) 132 | 27-02-10 | 3.050 | 3.055 | 0.005
o517 £0t03430-2703-03 444 | 27-03-03 | 3.050 | 3.065 | 0015
0523 £0t02700-2703-01 0.82 | 27-03-09 | 3.087 | 3.102 | 0015
0|5 |24 =1102375-2703(F 1122-1) 1498 | 27-03-10 | 3.385 | 3390 | 0.005
0|5 |24 =1102625-2703(F 1125-1) 1356 | 27-03-10 | 3.385 | 3390 | 0.005
0|5 |24 =1105250-2703(F 1107-3) 507 | 27-03-10 | 3.385 | 3390 | 0005
0|5 |24 Q| T X H02875-2703(26-3) 125 | 27-03-10 | 3.060 | 3.065 | 0.005

6M 3.065 | 3.080 | 0015 |6M 3385 | 3390 | 0005 |6M 3468 | 3488 | 0.020
o619 £0t02620-2704-02 394 | 27-04-02 | 3.160 | 3.165 | 0.005
0| 6]27 B Q| TxHH03000-2704(26-4) 0.8 27-04-10 | 3.115 | 3.120 | 0.005
07125 i1 £0t02900-2705-01 0.6 27-05-09 | 3.090 | 3.095 | 0.005
0| 7|26 2| ExH#03250-2705(26-5) 1.2 27-05-10 | 3.335 | 3340 | 0.005
0| 8|27 =1103250-2706(= 1124-4) 1226 | 27-06-10 | 3.515 | 3520 | 0.005
ol 8|27 Q| T xH-H03250-2706(26-6) 1.1 27-06-10 | 3460 | 3465 | 0.005
0| 8|27 =102125-2706(7 1117-3) 1202 | 27-06-10 | 3.515 | 3520 | 0.005

9M 3200 | 3205 | 0.005 |9M 3515 | 3520 | 0005 |9M 3701 | 3711 | 0010
0o|9]18 £0t02400-2707-02 548 | 27-07-02 | 3295 | 3300 | 0005
0925 £0t03370-2707-01 111 | 27-07-09 | 3.460 | 3465 | 0.005
09|26 E1 Q| BxHH03375-2707(26-7) 1 27-07-10 | 3.495 | 3.500 | 0.005
0|10]27 9| T x{H03500-2708(26-8) 1.1 27-08-10 | 3630 | 3.635 | 0.005
011118 £0t03430-2709-01 0.3 27-09-01 | 3.475 | 3.480 | 0.005
0|11]20 £90t02940-2709-03 6.24 | 27-09-03 | 3365 | 3370 | 0005
0 |11|27 =103125-2709(F 1122-8) 1088 | 27-09-10 | 3.625 | 3.635 | 0.010
0 |11]27 =1102250-2709(F 1125-6) 1321 | 27-09-10 | 3.625 | 3635 | 0010

1Y 3355 | 3360 | 0005 |1Y 3625 | 3635 | 0010 |1Y 3790 | 3.800 | 0010
1] 0]18 EA £0t02500-2710-02 8.8 27-10-02 | 3645 | 3.640 | -0.005
112126 2102875-2712(F124-12) | 1479 | 27-12-10 | 3.692 | 3.700 | 0.008
112126 =1102375-2712(2117-7) 1008 | 27-12-10 | 3.692 | 3700 | 0.008

1.25Y 1.25Y 1.25Y
11319 241 £0t02840-2801-02 7.7 28-01-02 | 3770 | 3.775 | 0.005
115118 £0t02690-2803-03 8.1 28-03-03 | 3790 | 3.790 | 0.000
1] 5125 =1105500-2803(= 1108-2) 1044 | 28-03-10 | 3.830 | 3.845 | 0015
1] 5125 =1103000-2803(F 1126-1) 1949 | 28-03-10 | 3.825 | 3.845 | 0.020
1] 5125 =1103250-2803(F 1123-1) 1354 | 28-03-10 | 3.825 | 3.845 | 0.020

1.5Y 3770 | 3775 | 0005 |1.5Y 3825 | 3.845 | 0020 |1.5Y 3.947 | 3952 | 0.005
11619 241 £0t03420-2804-02 736 | 28-04-02 | 3875 | 3.885 | 0010
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118127 £ =1102625-2806(= 1118-4) 11.06 28-06-10 3.870 3.880 0.010
1] 8127 E =1102250-2806(= 1125-4) 27.99 28-06-10 3.870 3.880 0.010
1.75Y 1.75Y 1.75Y
119118 A+1 & 2t03730-2807-02 743 28-07-02 3.910 3.925 0.015
1 111]20 U+1 & 2t02460-2809-03 8.39 28-09-03 3.917 3.925 0.008
111127 A+1 =1103625-2809(=7 1126-7) 5.16 28-09-10 3.910 3.925 0.015
101127 U+1 =1103500-2809(= 1123-6) 10.21 28-09-10 3910 3.925 0.015
2Y 3.910 3.925 0.015 |2v 3.910 3.925 0.015 |2Y 4.063 4.078 0.015
2| 2|26 d+1 =1102750-2812(=1125-10) 19.31 28-12-10 3.957 3.960 0.003
21 2|26 A+1 =1102375-2812(71118-10) 10.71 28-12-10 3.957 3.960 0.003
2| 517 £ &203340-2903-03 6.29 29-03-03 | 4.015 4.015 0.000
215124 E =1103250-2903(=7 124-1) 13.67 29-03-10 3.997 4.000 0.003
2.5Y 3.917 3.925 0.008 |2.5Y 3.957 3.960 0.003 |2.5Y 4.150 4.153 0.003
8 |27 d+1 =101875-2906(= 1119-4) 1141 29-06-10 | 4.032 4.032 0.000
2| 8|27 d+1 =1103500-2906(= 1126-5) 14.68 29-06-10 | 4.020 4.020 0.000
2 1127 =3103000-2909(= 1124-7) 10.39 29-09-10 | 4.070 4.070 0.000
3Y 4.015 4.015 0.000 |3Y 4.020 4.020 0.000 |3Y 4.203 4.203 0.000
32|26 =105500-2912(=71109-5) 10.61 29-12-10 | 4.102 4.102 0.000
31226 =1101375-2912(=1119-8) 16.86 29-12-10 | 4.102 4.102 0.000
35|24 d+1 =1102625-3003(7 125-3) 20.52 30-03-10 | 4.140 4.142 0.002
3| 827 =1101375-3006(= 1120-4) 22.83 30-06-10 | 4.177 4.182 0.005
3 (11|27 =102500-3009(= 1125-8) 16.06 30-09-10 | 4.207 4212 0.005
4Y 4y 4.207 4212 0.005 |4Y 4.305 4315 0.010
4| 2126 =104750-3012(71210-7) 10.96 30-12-10 | 4.250 4252 0.002
412126 =1101500-3012(=1120-9) 18.03 30-12-10 | 4.250 4252 0.002
4| 51|24 =103375-3103(71126-3) 21.56 31-03-10 | 4.272 4270 -0.002
4| 8|27 =1102000-3106(=1121-5) 17.64 | 31-06-10 | 4.285 4.285 0.000
4 11127 =1104125-3109(= 126-9) 1.86 31-09-10 | 4.267 4270 0.003
5Y 5Y 4.267 4.270 0.003 |5Y 4515 4515 0.000
51226 =104000-3112(71211-7) 17.93 31-12-10 | 4310 4307 -0.003
51226 =1102375-3112(71221-11) 15.97 31-12-10 | 4310 4307 -0.003
5| 8|27 =103375-3206(7 1122-5) 13.84 | 32-06-10 | 4.340 4332 -0.008
6Y 6Y 4.340 4332 -0.008 |6Y 4519 4519 0.000
6| 2|26 =104250-3212(71122-14) 14.06 32-12-10 | 4377 4372 -0.005
6 | 8|27 =1103250-3306(= 1123-5) 15.04 | 33-06-10 | 4.402 4397 -0.005
7Y 7Y 4.402 4397 -0.005 |7Y 4.552 4.547 -0.005
712126 E1 =1103750-3312(71113-8) 14.98 33-12-10 | 4457 4.445 -0.012
712126 £ =104125-3312(71123-11) 1394 | 33-12-10 | 4.457 4.445 -0.012
7| 8|27 E1 =1103500-3406(= 1124-5) 1531 34-06-10 | 4477 4470 -0.007

l
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8Y 8Y 4477 4.470 -0.007 |8Y 4.596 4.589 -0.007
8| 2|26 Q+1 =1103000-3412(71124-13) 15.81 34-12-10 | 4.480 4470 -0.010
8 | 8|27 d+1 =1102625-3506(= 1125-5) 135 35-06-10 | 4.490 4.485 -0.005
8 | 1127 =1102625-3509(= 1115-6) 11.08 35-09-10 | 4.525 4515 -0.010
9Y 9Y 4.490 4.485 -0.005 |9Y 4.607 4.602 -0.005
91 21|26 =1103250-3512(71125-11) 17.66 35-12-10 | 4.520 4520 0.000
9| 8|27 =1104250-3606(= 1126-6) 1249 36-06-10 | 4.542 4.530 -0.012
9 | 11|27 =1101500-3609(= 1116-6) 95 36-09-10 | 4.560 4547 -0.013
10y 10y 4.542 4.530 -0.012 |10Y 4.653 4.641 -0.012
101127 =1102250-3709(=F 1117-5) 9.21 37-09-10 | 4.562 4547 -0.015
1|11 27 =1102375-3809(= 1118-7) 7.97 38-09-10 | 4.567 4.550 -0.017
12Y 12y 4.567 4.550 -0.017 |12y 4632 4615 -0.017
1211127 £ =1101125-3909(= 1119-6) 1134 | 39-09-10 | 4.515 4497 -0.018
1311127 =3101500-4009(= 1120-7) 11.08 | 40-09-10 | 4.612 4592 -0.020
14| 11| 27 F442 =1101875-4109(=1121-9) 8.99 41-09-10 | 4.627 4.605 -0.022
15Y 15Y 4.627 4.605 -0.022 |15Y 4720 4.698 -0.022
15| 11| 27 =1103250-4209(= 1122-11) 8.66 42-09-10 | 4.667 4.642 -0.025
16| 2 |26 =103000-4212(71112-5) 17.76 | 42-12-10 | 4.665 4.637 -0.028
16| 11| 27 =1103875-4309(= 1123-9) 7.79 43-09-10 | 4.660 4.632 -0.028
7Y 17y 4.660 4632 -0.028 |17Y 4766 4738 -0.028
17 | 11| 27 £ =1102875-4409(= 1124-10) 7.2 44-09-10 | 4.650 4.620 -0.030
18] 2 |26 E1 =102750-4412(71114-7) 1495 | 44-12-10 | 4.667 4.635 -0.032
18| 11| 27 L+1 =1102750-4509(= 1125-9) 6.48 45-09-10 | 4675 4.642 -0.033
19 5|24 E1 =102000-4603(71116-1) 1434 | 46-03-10 | 4.677 4.645 -0.032
19| 11|27 =1104500-4609(= 1126-10) 0.84 46-09-10 | 4.640 4.607 -0.033
20Y 20Y 4.640 4.607 -0.033 |20Y 4792 4759 -0.033
20| 5 | 24 L+1 =1102125-4703(71217-1) 2142 | 47-03-10 | 4.710 4677 -0.033
21| 5|25 =1102625-4803(71118-2) 22.78 | 48-03-10 | 4.740 4707 -0.033
22| 5| 24 =1102000-4903(=1119-2) 26.52 | 49-03-10 | 4.750 4720 -0.030
23| 5 | 24 =2101500-5003(=71120-2) 4334 | 50-03-10 | 4.740 4705 -0.035
24| 5 | 24 =1101875-5103(7121-2) 49.51 51-03-10 | 4.747 4715 -0.032
25Y 25Y 4747 4715 -0.032 |25Y 4911 4.879 -0.032
25| 5125 Q+1 =1102500-5203(7 1122-2) 28.39 52-03-10 | 4.780 4747 -0.033
25| 11| 27 =1103125-5209(= 122-9) 16.69 52-09-10 | 4.760 4727 -0.033
26| 5 | 24 =1103250-5303(71123-2) 29.21 53-03-10 | 4.757 4725 -0.032
26 | 11| 27 =103625-5309(7 1123-7) 19.13 53-09-10 | 4.760 4727 -0.033
27| 5 | 24 =1103250-5403(F 1124-2) 30.17 54-03-10 | 4.760 4727 -0.033
27 | 11| 27 =1102750-5409(= 1124-8) 20.86 54-09-10 | 4.747 4715 -0.032
28| 5 | 24 =1102625-5503(F 1125-2) 41.97 55-03-10 | 4.750 4717 -0.033

l
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28 | 11|27 =1102625-5509(7 125-7) 27.09 | 55-09-10 | 4.745 4712 | -0.033
29| 5|25 =1103500-5603(=F 1126-2) 2845 56-03-10 | 4.745 4.720 -0.025
29 | 11| 27 L+1 =1104500-5609(= 126-8) 4.67 56-09-10 | 4.732 4.697 | -0.035

30Y 30Y 4732 4.697 -0.035 |30Y 4.900 4.865 -0.035

35Y 35Y 4.765 4.730 | -0.035 [35Y 4.943 4908 | -0.035
3911127 =1101500-6609(= 1116-9) 2.18 66-09-10 | 4.692 4.657 -0.035

40Y 40Y 4.745 4.710 -0.035 |40Y 4.952 4.917 -0.035
4111 | 27 =1102000-6809(= 1118-8) 7.51 68-09-10 | 4.692 4.657 -0.035
43111 | 27 =1101625-7009(= 120-10) 9.22 70-09-10 | 4.692 4.657 | -0.035

45Y 45Y 4.692 4.657 -0.035 |45Y 4.907 4.872 -0.035
45111 | 27 = =1103500-7209(= 122-12) 8.83 72-09-10 | 4.695 4.660 | -0.035
47 | 11| 27 =1102750-7409(= 124-11) 1639 | 74-09-10 | 4.700 4.665 -0.035
49 | 11| 27 =1104625-7609(= 126-11) 0.8 76-09-10 | 4.700 4.665 -0.035

50Y 50Y 4.700 4.665 -0.035 |50Y 4.933 4.898 | -0.035
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