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KR Market

KR Bond(%,bp) YTM 1D 1W 1M

CD91D 3.120 0.0 15.0 19.0

3.285 1.7 1.5 2.9 3.180 3.131 AAA

3.820 4.0 9.3 16.6 3.940 3.941 AAA

3.935 5.6 11.8 19.3 4.363 4.393 AAA

4.170 6.0 14.0 15.8 4.200 4.254 AAA

4.417 4.7 13.5 15.7 3.400 3.400 AAA

4.622 6.2 8.0 12.2 3.760 3.769 AAA

KR Credit(%,bp) YTM 1D 1W 1M 4.361 4.391

4.656 5.5 11.8 16.7 4.403 4.433 AAA

4.609 5.3 11.4 16.6 3.960 3.966

7.989 5.3 11.2 17.8 6.500

KTB Futures(tick) 1D 1W

KTBF 3Y -18.0 -56.0 (십억계약,%,년)

LKTBF 10Y -41.0 -158.0

KR Stock(%) Index 1D 1W 1M

KOSPI -3.99 -3.61 4.88

KOSDAQ -2.10 -2.77 9.04

FX Market(%) Price 1D 1W 1M

1,368.7 -0.12 -1.16 -4.27  

855.4 -0.40 -1.82 -6.02

1D(bp) 1D(bp) 1D(bp)

1Y 3.550 1.2 1Y 3.920 -2.5 26.5 -0.5

2Y 3.820 3.7 2Y 3.970 1.5 0.0 -0.3

3Y 3.940 5.0 3Y 4.045 2.5 0.5 -0.6

5Y 4.060 5.2 5Y 4.110 3 -11.0 -0.8

10Y 4.185 5.0 10Y 4.060 4.5 -23.2 0.3

US Bond Market

US Bond(%,bp) YTM 1D 1W 1M

UST2Y 4.370 -2.7 0.0 13.0

UST5Y 4.535 -2.2 17.2 14.7

UST10Y 4.780 -1.9 13.3 10.1

UST30Y 5.259 -1.6 9.0 2.8

KR Credit Market (계약수)

Bond Yield(%, bp) Yield 1D 1W 1M 3M 1Y

3.781 1.3 4.5 11.3 26.3 134.4

4.257 5.6 11.9 17.4 11.5 162.8

4.463 6.0 13.9 16.2 15.4 170.4

3.806 1.4 4.2 13.6 25.6 129 Fund Flow (십억원)

4.266 5.5 12.2 18.4 11.3 160.9 YTD

4.498 5.8 13.7 16.2 12.9 163.2 64,190

3.976 0.5 2.0 2.5 23.0 139.3 -1,590

4.563 5.5 11.8 16.7 13.5 171.9 129,358

4.763 6.0 14.0 15.0 13.5 158.2 63,828

4.038 0.5 2.0 2.5 23.0 140.1 -12,716

4.656 5.5 11.8 16.7 13.5 173.5 *는 T-2일 기준, 펀드는 설정액 및 ETF 제외 기준

4.863 6.0 14.0 15.0 13.5 158.4 **는 T-4일 기준

4.399 0.5 2.0 4.5 24.5 128.9

5.436 5.5 11.8 16.7 13.0 167.9 (십억원)

5.974 6.0 14.0 15.0 13.5 158

5.056 0.5 2.0 4.0 24.0 122.9 80

6.196 5.5 11.8 16.7 13.0 164.1 AA+ 50

6.653 6.0 14.0 15.0 13.5 157.5 A+ 40

5.618 0.5 2.0 4.0 24.0 123.9 35

6.847 5.5 11.8 16.7 13.0 167.2 AA 30

7.296 6.0 14.0 15.0 13.5 157.5 AA+ 30

3.884 1.0 3.3 8.4 27.3 135.9 AA 30

4.419 5.3 11.1 16.5 13.1 165.4 AA 30

4.547 6.0 13.9 15.9 14.3 160.3 SK298-2 AA+ 30

3.977 1.0 3.3 8.5 27.5 141.9 AA 30

4.517 5.3 11.3 16.6 13.4 169 AA 30

4.637 6.0 13.9 15.9 14.0 162.2 AA 30

4.014 1.0 3.4 8.5 27.7 142.8 25

4.558 5.4 11.4 16.6 13.5 169.9 AAA 20

4.704 6.0 13.9 15.9 14.0 162.2 20

4.050 1.0 3.3 8.5 27.8 142.9 AA- 20

4.609 5.3 11.4 16.6 13.4 169.7 20

4.807 6.0 13.9 15.9 14.1 162.1 AA- 20
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2027-06-11 3.996 3.995

2027-11-26 4.123 4.151
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8.000

2029-02-21 4.315 4.356

2029-02-09 4.370 4.387

2027-01-22 4.016 4.381

2026-09-08 3.520

30,662

49,723 -139 -800 -3,096

1,857,112 1,723 1,609

-1,007

337,942 -196 2,710 15,320

1M

257,630 471 -643 6,071
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IRS(%) CRS(%) Spread(bp)
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2028-03-02

3 Sep. 2026

56-09-10 4.63 240 30.0   36-06-10 4.42 -158 9.8     
33-12-10 4.34 160 7.3     26-12-10 3.21 -100 0.3     
29-06-10 3.91 114 2.8     54-03-10 4.06 -40 27.5   
27-12-10 3.59 60 1.3     32-06-10 4.26 -40 5.8     
31-09-10 4.19 37 5.0     27-10-02 3.60 -30 1.1     

611 14.7   -367 8.0     

26-11-02 3.14 240 0.2     56-09-10 4.68 -73 30.0   
33-12-10 4.35 150 7.3     27-04-17 3.64 -60 0.6     
31-09-02 4.36 100 5.0     26-10-22 3.17 -50 0.1     
31-09-10 4.20 90 5.0     35-12-10 4.42 -50 9.3     
29-06-10 3.93 80 2.8     26-10-18 3.16 -40 0.1     

660 3.5     -273 9.9     

28-07-02 3.82 240 1.8     27-07-02 3.24 -220 0.8     
36-06-10 4.42 130 9.8     33-12-10 4.35 -150 7.3     
56-03-10 4.66 121 29.5   28-03-10 3.76 -10 1.5     
28-09-10 3.86 110 2.0     26-10-27 3.25 -10 0.2     
35-12-10 4.42 100 9.3     SK298-2 26-11-05 3.32 -10 0.2     

701 9.2     -400 3.2     

29-06-10 3.93 117 2.8     56-03-10 4.68 -74 29.5   
27-09-02 3.40 110 1.0     26-09-29 3.14 -30 0.1     
26-12-10 3.22 100 0.3     29-08-07 4.47 -30 2.9     
26-11-02 3.16 60 0.2     27-08-09 4.05 -20 0.9     
56-09-10 4.68 41 30.0   26-09-14 3.11 -20 0.0     

428 4.0     -174 13.1   


