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KR Market

KR Bond(%,bp) YTM 1D 1W 1M

CD91D 2.910 -1.0 -1.0 3.0

3.296 0.0 20.8 21.0 3.600 3.730 AAA

3.720 -0.8 7.7 -10.0 2.700 2.702

3.778 0.8 8.1 -10.2

3.990 0.3 7.5 -13.0 3.060 3.060 AAA

4.217 1.2 14.7 -3.5 2.972 3.003 AAA

4.400 2.0 15.0 7.4 3.070 3.070 AAA

KR Credit(%,bp) YTM 1D 1W 1M 4.120 4.120 AAA

4.546 0.7 9.8 0.5 4.028 4.028 AAA

4.470 0.8 9.1 -2.5 4.104 4.107 AAA

7.839 0.9 8.9 -3.9 4.412 4.412 AAA

KTB Futures(tick) 1D 1W

KTBF 3Y 2.0 17.0 (십억계약,%,년)

LKTBF 10Y -9.0 13.0

KR Stock(%) Index 1D 1W 1M

KOSPI -4.91 -9.68 -6.18

KOSDAQ -1.87 -9.27 -17.08

FX Market(%) Price 1D 1W 1M

1,528.2 -0.14 -1.37 -0.71  

938.6 -0.61 -1.69 -3.71

1D(bp) 1D(bp) 1D(bp)

1Y 3.473 -2.0 1Y 3.435 0 17.7 -2.0

2Y 3.773 0.2 2Y 3.665 -2.5 5.2 1.1

3Y 3.865 0.5 3Y 3.760 -2.5 8.7 -0.3

5Y 3.950 1.0 5Y 3.875 -3.5 -4.0 0.7

10Y 4.028 2.0 10Y 3.855 -4 -19.0 0.8

US Bond Market

US Bond(%,bp) YTM 1D 1W 1M

UST2Y 4.188 7.6 1.3 3.9

UST5Y 4.289 8.8 6.1 2.0

UST10Y 4.552 8.2 8.5 2.1

UST30Y 5.057 7.2 10.3 6.0

KR Credit Market (계약수)

Bond Yield(%, bp) Yield 1D 1W 1M 3M 1Y

3.743 0.3 2.1 21.6 64.3 130

4.147 0.6 8.0 -1.5 47.8 145.9

4.282 0.4 7.3 -7.0 55.4 148.4

3.772 0.5 2.8 20.7 67.4 126.3 Fund Flow (십억원)

4.143 0.6 8.2 -3.0 49.5 140.8 YTD

4.317 0.3 7.4 -9.6 54.9 142.3 52,965

4.011 0.5 4.5 25.0 64.2 142.5 -103

4.453 0.7 9.8 0.5 49.1 155.8 157,939

4.581 0.3 7.5 -9.2 52.1 136.5 51,666

4.073 0.5 4.5 25.0 65.0 143 -1,816

4.546 0.7 9.8 0.5 49.9 156.8 *는 T-2일 기준, 펀드는 설정액 및 ETF 제외 기준

4.681 0.3 7.5 -9.2 52.3 136.2 **는 T-4일 기준

4.419 0.5 4.5 25.0 63.0 117.3

5.331 0.7 9.8 0.5 51.4 149.2 (십억원)

5.792 0.3 7.5 -9.2 52.3 135

5.081 0.5 4.5 25.0 63.0 111.8 297

6.091 0.7 9.8 0.5 51.4 145.4 AA 150

6.471 0.3 7.5 -9.2 52.3 134.5 AA+ 70

5.643 0.5 4.5 25.0 63.0 110.8 A+ 60

6.742 0.7 9.8 0.5 51.4 145.8 AA 40

7.114 0.3 7.5 -9.2 52.3 134.5 AA- 40

3.820 0.3 2.8 19.9 55.1 128.4 AA 40

4.288 0.9 10.1 -2.0 49.5 147.3 SK291-3 AA+ 30

4.364 1.1 8.2 -8.5 52.6 138 AA 30

3.910 0.3 2.6 19.9 57.2 133.8 AA 30

4.378 0.8 9.1 -2.5 48.3 148.8 AAA 30

4.454 1.1 8.2 -8.8 52.6 140 AA 30

3.945 0.3 2.6 19.9 57.2 134.4 AA 30

4.419 0.9 9.2 -2.4 48.5 149.8 AA- 30

4.521 1.1 8.2 -8.8 52.6 140 AAA 30

3.980 0.3 2.7 19.9 57.2 134.5 AAA 30

4.470 0.8 9.1 -2.5 48.6 149.6 AA+ 30

4.623 1.0 8.1 -8.8 52.7 139.8 AAA 30
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7,656.3

831.2

103.1
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2028-05-26

2028-07-28

2027-02-20

2028-02-14

MMF*

▪

2031-07-07

4.440 4.074

2031-12-08 4.285 4.315

2028-09-26 4.308 4.308

2027-05-28 3.835 3.976

2029-04-24 3.326 3.265

4.321 4.331

2026-10-16 3.286 3.324

2028-06-12 4.358 4.368

2026-07-29 3.156 3.184

3.588 3.498

2032-11-28 4.017 4.031

2028-04-28 4.393 4.374

2027-07-23 3.937 3.952

4.307 4.341

2033-03-07 4.371 4.441

2028-06-01 4.364 4.365

2028-04-21 4.231 4.243

2031-07-07 - 0.000

8,733

60,623 -345 -1,340

1,844,950 -2,727

-3,168

366,522 141 -5,577 -4,073

1M

246,406 3,458 8,456 -10,722

1D 1W

213,638 -185 391
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IRS(%) CRS(%) Spread(bp)

-2,239

-3,451

404

-906

1,146
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2027-07-07

2026-10-06

8 Jul. 2026

27-06-10 3.34 200 0.9     53-03-10 4.47 -40 26.7   
28-03-10 3.66 150 1.7     27-06-10 3.33 -35 0.9     
27-07-07 3.73 90 1.0     53-09-10 4.46 -25 27.2   
31-07-07 0.00 50 5.0     26-12-10 3.04 -21 0.4     
56-03-10 4.43 46 29.7   54-03-10 3.26 -10 27.7   

536 4.0     -131 15.8   

29-07-07 4.12 180 3.0     27-09-10 3.52 -60 1.2     
28-07-07 4.03 160 2.0     27-06-10 3.34 -55 0.9     
29-07-06 4.10 130 3.0     29-06-10 3.77 -38 2.9     
27-07-07 3.73 130 1.0     27-02-24 3.55 -20 0.6     
27-10-02 3.51 60 1.2     29-03-10 3.79 -20 2.7     

660 2.2     -193 1.6     

56-03-10 4.43 65 29.7   27-06-10 3.34 -80 0.9     
49-03-10 4.56 30 22.7   28-03-10 3.68 -60 1.7     
49-09-10 4.57 30 23.2   27-02-28 3.00 -60 0.6     
50-03-10 4.56 30 23.7   28-06-10 3.67 -41 1.9     
50-09-10 4.57 30 24.2   27-09-04 3.77 -40 1.2     

185 25.6   -281 1.2     

27-07-07 3.06 450 1.0     28-06-10 3.66 -85 1.9     
26-12-07 3.00 330 0.4     40-09-10 4.34 -60 14.2   
27-07-07 3.08 170 1.0     56-03-10 4.43 -51 29.7   
29-06-10 3.78 140 2.9     28-12-10 3.72 -41 2.4     
26-09-05 2.96 60 0.2     27-07-18 3.80 -30 1.0     

1,150 1.0     -267 10.0   


