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KR Market

KR Bond(%,bp) YTM 1D 1W 1M

CD91D 2.870 0.0 2.0 6.0

3.085 6.6 6.9 22.7 3.900 3.910 AAA

3.803 7.7 15.3 28.9 5.300 5.299 A+

3.860 9.0 9.3 24.5 3.180 3.277 AAA

4.075 10.5 8.5 27.9 2.881 2.890 AAA

4.227 9.1 8.2 29.4 4.323 4.356 AAA

4.260 9.2 7.5 35.6 2.940 2.940 AAA

KR Credit(%,bp) YTM 1D 1W 1M 4.349 4.349 AAA

4.521 9.0 9.3 20.8 2.920 2.923 AAA

4.475 9.0 9.5 21.2 2.920 2.920 AAA

7.858 9.0 9.3 22.0 4.159 4.182 AAA

KTB Futures(tick) 1D 1W

KTBF 3Y -27.0 -38.0 (십억계약,%,년)

LKTBF 10Y -78.0 -119.0

KR Stock(%) Index 1D 1W 1M

KOSPI -1.84 5.55 24.54

KOSDAQ 2.31 -4.95 -13.51

FX Market(%) Price 1D 1W 1M

1,529.7 0.88 1.79 4.57  

958.4 0.77 2.21 1.90

1D(bp) 1D(bp) 1D(bp)

1Y 3.605 8.3 1Y 3.405 0 52.0 1.7

2Y 3.933 10.3 2Y 3.700 0 13.0 2.6

3Y 4.033 10.8 3Y 3.805 0 17.3 1.8

5Y 4.105 11.5 5Y 3.875 0 3.0 1.0

10Y 4.125 12.5 10Y 3.730 0 -10.2 3.4

US Bond Market

US Bond(%,bp) YTM 1D 1W 1M

UST2Y 4.047 -3.9 2.2 10.3

UST5Y 4.188 -3.2 2.8 10.7

UST10Y 4.476 -2.1 2.7 5.0

UST30Y 4.977 -1.7 0.2 -1.3

KR Credit Market (계약수)

Bond Yield(%, bp) Yield 1D 1W 1M 3M 1Y

3.518 6.7 9.2 36.0 54.6 102.5

4.142 9.0 10.0 24.0 58.5 148.6

4.309 10.5 8.7 28.1 57.8 151

3.550 6.6 9.5 36.6 60.4 100.9 Fund Flow (십억원)

4.153 9.0 9.4 23.7 62.1 146.5 YTD

4.369 10.5 9.1 29.3 60.7 148 62,830

3.746 7.5 9.5 33.5 57.2 113.2 3,389

4.428 9.0 9.3 20.8 62.2 155.2 170,958

4.628 10.5 8.5 26.0 61.8 140.4 39,557

3.808 7.5 9.5 33.5 58.0 113.7 62,658

4.521 9.0 9.3 20.8 63.5 155.7 *는 T-2일 기준, 펀드는 설정액 및 ETF 제외 기준

4.728 10.5 8.5 26.0 62.0 140.1 **는 T-4일 기준

4.154 7.5 9.5 33.0 56.0 85.5

5.306 9.0 9.3 21.3 65.0 148.6 (십억원)

5.839 10.5 8.5 26.0 62.0 138.9

4.816 7.5 9.5 33.0 56.0 80 AAA 198

6.066 9.0 9.3 21.3 65.0 144.8 68

6.518 10.5 8.5 26.0 62.0 138.4 AA 40

5.378 7.5 9.5 33.0 56.0 79 AA- 40

6.717 9.0 9.3 21.3 65.0 145.2 AA 40

7.161 10.5 8.5 26.0 62.0 138.4 AA 40

3.611 7.0 8.2 30.0 45.6 103 AAA 40

4.288 9.0 9.8 21.2 66.0 149.2 A 30

4.404 10.5 8.6 25.3 58.9 141.1 30

3.702 6.9 8.3 32.0 48.0 107.9 30

4.383 9.0 9.5 21.0 65.4 152.1 AAA 30

4.497 10.5 8.7 25.6 60.9 143.2 AA 30

3.737 6.9 8.3 32.0 48.0 108.4 AA+ 30

4.423 9.0 9.4 20.9 65.6 152.9 AA- 30

4.564 10.5 8.7 25.6 60.9 143.2 AA- 20

3.772 6.9 8.3 32.0 48.1 108.5 AAA 20

4.475 9.0 9.5 21.2 65.8 153 AAA 20

4.666 10.5 8.6 25.7 61.0 142.9 20
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8,639.4

1,049.7

103.0

106.3

2029-02-26

2028-04-28

2028-01-31

2028-07-05

MMF*

▪

2029-06-04

3.566 3.427

2027-02-18 3.263 3.359

2028-04-25 4.036 4.119

2027-09-17 3.995 4.102

2029-04-20 4.494 4.198

4.149 4.219

2028-02-18 4.011 4.082

2030-12-20 4.461 3.903

2029-04-24 3.253 3.202

4.226 4.284

2030-06-28 4.749 4.317

2028-06-12 4.267 4.310

2028-05-12 4.050 4.131

4.300 4.367

2029-08-28 - 3.800

2028-09-22 3.654 3.310

2029-01-26 4.292 4.373

2029-06-04 - 4.349

30,159

62,658 -388 -101

1,832,841 -4,227

2,038

379,542 -1,268 13,478 54,178

1M

256,271 1,101 -1,683 2,215

1D 1W

217,130 408 -637
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2029-06-04 1,240

1,100

1,300

2027-03-04

2027-06-04

2036-06-04

2027-06-04

4,700

2,700

2,100

1,600

1,500

2027-03-04

2027-06-04 900

900

-543

10,670

948

-15,796

IRS(%) CRS(%) Spread(bp)

5,961

1,230

195

-254

-1,528

-1,181

2028-06-04

2056-06-02

5 Jun. 2026

35-12-10 4.20 201 9.5     27-12-10 3.59 -80 1.5     
28-03-10 3.77 104 1.8     31-03-10 4.02 -72 4.8     
35-06-10 4.21 101 9.0     27-06-10 3.37 -60 1.0     
27-09-10 3.36 88 1.3     27-03-10 3.23 -53 0.8     
32-12-10 4.15 66 6.5     53-09-10 4.24 -29 27.3   

559 6.3     -293 4.6     

28-06-04 3.90 350 2.0     26-07-18 2.84 -60 0.1     
28-04-02 3.80 190 1.8     27-09-10 3.50 -50 1.3     
29-03-03 3.90 80 2.7     27-06-10 3.36 -50 1.0     
31-05-31 4.30 70 5.0     35-12-10 4.22 -44 9.5     
26-07-09 2.70 70 0.1     28-03-10 3.78 -40 1.8     

760 2.1     -244 2.5     

28-04-02 3.80 430 1.8     32-12-10 4.16 -26 6.5     
28-03-10 3.77 255 1.8     30-09-10 4.07 -11 4.3     
56-03-10 4.21 117 29.8   27-12-10 3.61 -10 1.5     
28-06-04 3.90 100 2.0     26-07-21 2.75 -10 0.1     
28-05-26 3.94 100 2.0     27-05-21 3.61 -10 1.0     

1,002 5.1     -67 3.6     

27-03-04 3.25 190 0.7     27-10-21 3.70 -50 1.4     
36-06-04 4.32 150 10.0   30-09-10 4.06 -29 4.3     
27-06-04 2.94 130 1.0     28-09-22 3.27 -23 2.3     
27-03-10 3.24 90 0.8     28-04-07 3.45 -20 1.8     
27-06-04 2.92 90 1.0     27-05-27 3.02 -20 1.0     

650 3.0     -142 2.1     


